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  Cusip Issuer Coupon/Yield Maturity Date 

Legal Maturity 

Date Principal Amount Amortized Cost 

 U.S. Government Agency Debt 

 
 

31422BTW0 Federal Agricultural Mortgage Corporation 1.650% 2/29/2020 11/10/2020 6,300,000 6,300,000 

 
 

3132X0AT8 Federal Agricultural Mortgage Corporation 1.795% 3/2/2020 6/2/2020 1,925,000 1,925,220 

 
 

31422BRC6 Federal Agricultural Mortgage Corporation 1.715% 3/2/2020 2/2/2021 3,840,000 3,840,000 

 
 

31422BPN4 Federal Agricultural Mortgage Corporation 1.897% 3/2/2020 12/2/2021 3,500,000 3,500,000 

 
 

31315KTU4 Federal Agricultural Mortgage Corporation 1.390% 3/2/2020 3/2/2020 6,400,000 6,399,506 

 
 

3132X0QS3 Federal Agricultural Mortgage Corporation 1.700% 3/13/2020 3/13/2020 6,960,000 6,960,106 

 
 

31422BLL2 Federal Agricultural Mortgage Corporation 1.709% 3/23/2020 10/23/2020 6,490,000 6,490,000 

 
 

31422BHX1 Federal Agricultural Mortgage Corporation 1.669% 3/24/2020 7/24/2020 6,400,000 6,400,000 

 
 

3133EKWR3 Federal Farm Credit Bank 1.660% 2/29/2020 7/30/2020 7,700,000 7,699,626 

 
 

3133EKFD3 Federal Farm Credit Bank 1.659% 2/29/2020 6/29/2020 7,650,000 7,650,000 

 
 

3133EJVM8 Federal Farm Credit Bank 1.575% 3/1/2020 6/1/2020 4,265,000 4,261,804 

 
 

3133EJS42 Federal Farm Credit Bank 1.690% 3/2/2020 8/13/2020 4,820,000 4,819,581 

 
 

3133EJQD4 Federal Farm Credit Bank 1.720% 3/2/2020 3/23/2020 4,430,000 4,430,054 

 
 

3133ELDM3 Federal Farm Credit Bank 1.680% 3/2/2020 12/16/2020 11,645,000 11,644,512 

 
 

3133EKGH3 Federal Farm Credit Bank 1.700% 3/2/2020 2/9/2021 2,930,000 2,929,734 

 
 

3133EJ3Z0 Federal Farm Credit Bank 1.621% 3/3/2020 12/28/2020 8,440,000 8,436,646 

 
 

3133ELCZ5 Federal Farm Credit Bank 1.771% 3/9/2020 9/9/2021 3,100,000 3,100,000 

 
 

3133EJWJ4 Federal Farm Credit Bank 1.671% 3/9/2020 8/9/2021 3,000,000 2,994,669 

 
 

3133EJTY5 Federal Farm Credit Bank 1.585% 3/11/2020 5/11/2020 1,185,000 1,185,042 

 
 

3133ELAA2 Federal Farm Credit Bank 1.659% 3/17/2020 3/17/2021 7,735,000 7,735,000 

 
 

3133EKQK5 Federal Farm Credit Bank 1.674% 3/17/2020 3/17/2021 2,500,000 2,500,189 

 
 

3133EJ3G2 Federal Farm Credit Bank 1.657% 3/19/2020 8/19/2020 5,790,000 5,787,279 

 
 

3133EJSM2 Federal Farm Credit Bank 1.587% 3/20/2020 7/20/2020 2,800,000 2,797,588 

 
 

3133ELJL9 Federal Farm Credit Bank 1.629% 3/22/2020 12/22/2021 7,775,000 7,773,481 

 
 

3133EJGV5 Federal Farm Credit Bank 1.584% 3/23/2020 3/23/2020 3,850,000 3,849,854 

 
 

3133EHVR1 Federal Farm Credit Bank 1.639% 3/24/2020 8/24/2020 4,650,000 4,650,344 

 
 

3133EHRZ8 Federal Farm Credit Bank 1.627% 3/25/2020 6/25/2020 1,750,000 1,750,552 

 
 

3133EHZK2 Federal Farm Credit Bank 1.627% 3/25/2020 9/25/2020 963,000 963,434 

 
 

3133EGA54 Federal Farm Credit Bank 1.816% 3/26/2020 10/26/2020 4,000,000 4,005,342 

 
 

3133EHKY8 Federal Farm Credit Bank 1.616% 3/26/2020 5/26/2020 2,615,000 2,615,041 

 
 

3133EKNS1 Federal Farm Credit Bank 1.588% 3/28/2020 5/28/2020 5,930,000 5,930,000 

 
 

3133ELKC7 Federal Farm Credit Bank 1.578% 3/28/2020 5/28/2021 11,600,000 11,595,741 

 
 

3133EK4D5 Federal Farm Credit Bank 1.735% 4/30/2020 4/30/2021 3,850,000 3,850,000 

 
 

3130AFK30 Federal Home Loan Bank 1.690% 2/29/2020 6/10/2020 3,800,000 3,800,000 

 
 

3130AGA70 Federal Home Loan Bank 1.685% 2/29/2020 10/1/2020 4,580,000 4,580,000 

 
 

313384TU3 Federal Home Loan Bank 1.506% 3/2/2020 3/2/2020 695,000 694,942 

 
 

3130AJ3N7 Federal Home Loan Bank 1.610% 3/2/2020 8/5/2020 5,750,000 5,750,000 

 
 

3130AHNA7 Federal Home Loan Bank 1.715% 3/2/2020 6/4/2021 3,865,000 3,864,995 

 
 

3130AH5B5 Federal Home Loan Bank 1.680% 3/2/2020 12/23/2020 3,450,000 3,450,000 

 
 

3130AGTW5 Federal Home Loan Bank 1.630% 3/2/2020 1/28/2021 1,715,000 1,714,269 

 
 

3130AH7A5 Federal Home Loan Bank 1.680% 3/2/2020 7/29/2020 6,900,000 6,899,998 

 
 

313384TV1 Federal Home Loan Bank 1.551% 3/3/2020 3/3/2020 9,050,000 9,048,830 

 
 

313384TW9 Federal Home Loan Bank 1.544% 3/4/2020 3/4/2020 2,550,000 2,549,562 

 
 

313384TX7 Federal Home Loan Bank 1.578% 3/5/2020 3/5/2020 2,170,000 2,169,524 

 
 

313384TY5 Federal Home Loan Bank 1.550% 3/6/2020 3/6/2020 6,065,000 6,063,433 

 
 

3130AHAE3 Federal Home Loan Bank 1.721% 3/8/2020 5/8/2020 6,470,000 6,470,000 

 
 

313384UB3 Federal Home Loan Bank 1.542% 3/9/2020 3/9/2020 2,355,000 2,354,092 

 
 

313384UD9 Federal Home Loan Bank 1.540% 3/11/2020 3/11/2020 6,688,000 6,684,853 

 
 

313384UF4 Federal Home Loan Bank 1.550% 3/13/2020 3/13/2020 2,950,000 2,948,349 

 
 

313378J77 Federal Home Loan Bank 1.875% 3/13/2020 3/13/2020 7,760,000 7,760,884 

 
 

313384UK3 Federal Home Loan Bank 1.540% 3/17/2020 3/17/2020 1,120,000 1,119,185 

 
 

3130AE2K5 Federal Home Loan Bank 1.619% 3/17/2020 4/17/2020 6,000,000 5,999,685 

 
 

3130AFLT2 Federal Home Loan Bank 1.764% 3/18/2020 12/18/2020 8,845,000 8,841,138 

 
 

313384UL1 Federal Home Loan Bank 1.639% 3/18/2020 3/18/2020 7,220,000 7,214,085 

 
 

313384UN7 Federal Home Loan Bank 1.552% 3/20/2020 3/20/2020 6,750,000 6,744,179 

 
 

313384UR8 Federal Home Loan Bank 1.584% 3/23/2020 3/23/2020 4,880,000 4,875,062 

 
 

3130AGXE0 Federal Home Loan Bank 1.629% 3/23/2020 3/23/2020 3,850,000 3,850,000 

 
 

3130AH5U3 Federal Home Loan Bank 1.677% 3/25/2020 3/25/2020 7,735,000 7,735,735 

 
 

313384UT4 Federal Home Loan Bank 1.557% 3/25/2020 3/25/2020 5,540,000 5,534,010 

 
 

313384UU1 Federal Home Loan Bank 1.590% 3/26/2020 3/26/2020 3,870,000 3,865,556 

 
 

3130AFC96 Federal Home Loan Bank 1.616% 3/26/2020 10/26/2020 4,640,000 4,640,000 

 
 

3130AHYV9 Federal Home Loan Bank 1.593% 3/27/2020 4/27/2021 3,900,000 3,900,064 

 
 

3130AGPG4 Federal Home Loan Bank 1.603% 3/27/2020 3/27/2020 7,710,000 7,710,000 

 
 

313384UV9 Federal Home Loan Bank 1.542% 3/27/2020 3/27/2020 2,500,000 2,497,109 

 
 

3130A9FR7 Federal Home Loan Bank 1.753% 3/28/2020 9/28/2020 3,350,000 3,352,782 

 
 

313384VQ9 Federal Home Loan Bank 1.550% 4/15/2020 4/15/2020 6,400,000 6,387,324 

 
 

313384VS5 Federal Home Loan Bank 1.550% 4/17/2020 4/17/2020 8,900,000 8,881,607 

 
 

313384VX4 Federal Home Loan Bank 1.633% 4/22/2020 4/22/2020 4,800,000 4,788,458 

 
 

313384WP0 Federal Home Loan Bank 1.571% 5/8/2020 5/8/2020 7,788,000 7,764,550 

 
 

3134GTC43 Federal Home Loan Mortgage Corporation 1.580% 2/29/2020 4/13/2020 6,270,000 6,270,000 

 
 

3135G0U76 Federal National Mortgage Association 1.680% 2/29/2020 4/30/2020 3,750,000 3,750,000 
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 U.S. Government Agency Debt - continued 

 
 

76116FAE7 Resolution Funding Corporation Principal 

Strip 1.622% 10/15/2020 10/15/2020 7,950,000 7,867,920 

 
 

690353P84 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 5,396,227 5,396,226 

 
 

90376PAA9 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,200,000 3,200,000 

 
 

6903532A4 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 6,831,000 6,831,000 

 
 

6903532E6 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 3,620,000 3,620,000 

 
 

6903532Z9 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 1,000,000 1,000,000 

 
 

6903533H8 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 7,176,691 7,176,691 

 
 

6903533N5 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 7,400,000 7,400,000 

 
 

6903534U8 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 5,130,000 5,130,000 

 
 

6903536Q5 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 5,420,000 5,420,000 

 
 

6903535E3 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 4,115,000 4,115,000 

 
 

690353L88 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 4,276,200 4,276,200 

 
 

6903536H5 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 7,500,000 7,500,000 

 
 

6903537Q4 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,855,000 3,855,000 

 
 

6903537W1 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 5,040,000 5,040,000 

 
 

6903538B6 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 7,750,000 7,750,000 

 
 

690353A72 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,778,020 3,778,020 

 
 

690353C96 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,547,170 3,547,170 

 
 

6903535G8 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 4,800,500 4,800,500 

 
 

6903534J3 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 6,000,000 6,000,000 

 
 

690353H91 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 5,881,740 5,881,740 

 
 

690353W94 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 4,512,470 4,512,470 

 
 

690353QZ3 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,310,526 3,310,526 

 
 

690353RL3 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,877,193 3,877,193 

 
 

690353S65 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,217,059 3,217,059 

 
 

690353SA6 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 1,578,959 1,578,959 

 
 

690353T23 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 4,218,750 4,218,750 

 
 

690353T80 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 6,048,630 6,048,630 

 
 

690353N78 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 2,200,000 2,200,000 

 
 

690353W37 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 6,205,000 6,205,000 

 
 

690353T98 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 8,720,000 8,720,000 

 
 

690353X77 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 3,114,079 3,114,079 

 
 

690353XK8 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 5,323,200 5,323,200 

 
 

690353Y43 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 1,605,659 1,605,658 

 
 

690353YR2 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 326,370 326,370 

 
 

690353YY7 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 3,726,240 3,726,240 
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690353Z59 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 6,067,832 6,067,832 

 
 

690353Z83 U.S. International Development Finance 

Corporation 1.730% 3/4/2020 3/6/2020 3,138,891 3,138,891 

 
 

690353ZP5 U.S. International Development Finance 

Corporation 1.740% 3/4/2020 3/6/2020 3,433,464 3,433,464 

 
 

690353X51 U.S. International Development Finance 

Corporation 1.750% 3/4/2020 3/6/2020 4,100,000 4,100,000 

 
 

6903537K7 U.S. International Development Finance 

Corporation 2.200% 9/30/2020 9/30/2020 1,950,000 1,967,686 

 
 

6903537S0 U.S. International Development Finance 

Corporation 1.900% 11/11/2020 11/11/2020 2,080,000 2,091,559 

 
 

6903537U5 U.S. International Development Finance 

Corporation 1.940% 11/15/2020 11/15/2020 1,848,000 1,858,291 

 
 

6903537T8 U.S. International Development Finance 

Corporation 1.900% 11/17/2020 11/17/2020 3,870,000 3,890,510 

 
 

90376PAF8 U.S. International Development Finance 

Corporation 1.680% 2/11/2021 2/11/2021 2,725,000 2,725,000 

         
 U.S. Treasury Debt 

 
 

912796WV7 U.S. Treasury Bills 1.450% 3/3/2020 3/3/2020 3,700,000 3,699,553 

 
 

912796XA2 U.S. Treasury Bills 1.519% 3/10/2020 3/10/2020 11,657,000 11,652,082 

 
 

912796XB0 U.S. Treasury Bills 1.546% 3/17/2020 3/17/2020 3,875,000 3,872,171 

 
 

912796XC8 U.S. Treasury Bills 1.571% 3/24/2020 3/24/2020 7,800,000 7,791,831 

 
 

9127962A6 U.S. Treasury Bills 1.550% 4/7/2020 4/7/2020 3,875,000 3,868,662 

 
 

9127962C2 U.S. Treasury Bills 1.572% 4/21/2020 4/21/2020 7,180,000 7,163,697 

 
 

9128284K3 U.S. Treasury Notes 1.544% 3/3/2020 4/30/2020 12,960,000 12,957,810 

 
 

9128285H9 U.S. Treasury Notes 1.556% 3/3/2020 10/31/2020 8,205,000 8,197,132 

 
 

9128285Y2 U.S. Treasury Notes 1.626% 3/3/2020 1/31/2021 5,820,000 5,817,617 

 
 

9128286Q8 U.S. Treasury Notes 1.650% 3/3/2020 4/30/2021 2,980,000 2,979,916 

 
 

9128287G9 U.S. Treasury Notes 1.731% 3/3/2020 7/31/2021 3,900,000 3,903,862 

 
 

912828Y53 U.S. Treasury Notes 1.554% 3/3/2020 7/31/2020 27,190,000 27,177,393 

         
 U.S. Treasury Repurchase Agreement, if collateralized only by U.S. Treasuries (including Strips) and cash 

 
 

RPEA0TWL5 RBC Dominion Securities, Inc. 1.590% 3/2/2020 3/2/2020 30,000,000 30,000,000 

         

  Weighted Average Maturity (WAM) 20 days    

  Weighted Average Life (WAL) 116 days    

  
  
 Every Form N-MFP the Fund files with the SEC will be available at the attached link to the SEC's website. 

  http://www.sec.gov/cgi-bin/browse-edgar?action=getcompany&CIK=0000811869&type=N-MFP&dateb=&count=20&scd=filing 
  

 


